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E1.1: BEANEXGE E1.2: BEHANEECE
100,000 - 300,000 -
90,000
70,000 200,000 -
60,000
50,000 150,000 -
40,000
30,000 100,000 -
20,000 50,000
10,000 .
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20170419 20171103 20180525 20170419 20171103 20180525
BRIKIR: &, FEEmR BRISKIRE: &, AR
& 1.3: BHEEN1 BEHE L CPR-ARA El1.4: BFEHI1 BEHAY CPR-$5E
6.00 - 3.00 -
5.00 2.50 -
4.00 2.00
3.00 1.50 -
2.00 1.00 -
1.00 0.50 -
0.00 E—L 0.00 e CPRAE
20170419 20171103 20180525 20170419 20171103 20180525
ERRIE: M@, iR ZERRIR: e, iR

BHWRIRENZ EHRRFKERSD 2



FATERNSS

NANHUA FUTURES

=

& e HAR 4R

2. BREIBER SRR

1.5: BRI ESLARESEHE 1.6: BRI ENSARSEFHL
17.00% - 22.00% -
16.00% - 20.00% -
15.00% -
18.00% -
14.00% -
13.00% - 16.00% -
12.00% - 14.00% -
11.00% -
12.00% -
10.00% -
10.00% -
9.00% -
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E1.7 : THABREKHEFR,

FRRIR: AR, FELERR

25.00% -
23.00% -
21.00%
19.00%
17.00%
15.00%
13.00%
11.00%

9.00%

7.00%

5.00%

20170419
20170428
20170510
20170519
20170601
20170612
20170621
20170630
20170711
20170720
20170731
20170809
20170818
20170829
20170907
20170918
20170927
20171013

20171024
20171102

20171113

20171122

20171201

20171212

20171221

e = /) T2 vol e F7HBvol

20180102
20180111
20180122
20180131
20180209
20180227
20180308
20180319
20180328
20180410
20180419
20180502
20180511
20180522
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& 1.9: SHHANEEEE
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250000
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50000 -
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400000
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100000
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FRRIR: KT, FELER

& 1.10: EfAEA 1 B EHE L CPR-ARAZ

FTRRIR: KT, LR

E1.11: :SHEA 1 BEHEZ CPR-5E

4.00 -~
3.50
3.00
2.50
2.00
1.50
1.00
0.50 A

—CPR-EET

0.00
20170405 20171025 20180525

2.50 -

2.00

1.50

1.00

0.50

e CPR-3F 0

0.00
20170405 20171025 20180525

FRRIR: KR FELERTR

FRPRIR: KR, LR
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E1.12: SHHANRESAREKNE E1.13: SHHEANE A AR S KR L
26.00% - 33.00%
24.00% -
22.00% - 28.00%
20.00% -
18.00% 23.00%
. 0
16.00% -
% 18.00%
14.00% -
12.00% - 13.00%
10.00% -
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M1809

M1812
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2400 2550 2700 2850 3000 3150 3300 3450 3600
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E1.14: EHBBREKEERFE.
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26.00%

21.00%

16.00%
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6.00%
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20170414
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20171114

20171124

20171206

20171218

20171228

7 vl

20180110
20180122

20180201
20180213

20180302

20180314
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20180409
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20180515

F 71 AR vol

20180525

BRISKIE: wind FAERFR
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HiE: 0577- 89971808

0B /N
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