Bigger mind, Bigger future™

BEUERRE

P vt

[ pe e R
RABE W SHEE:
MR [2011] 1290 &

EHE
AR ZMIES: Z0000505

ot
HALE MAIES : FO3103098

FiRM
HAtE MAIES: F03118352

BEVHREXZEHRRERABS

EHTH 1 2023411 A3H

AEmmiE AR
'-J:jzjzggs ﬂiiﬂﬁﬂJ:

=

AR, ERESIEH LK 20.85 &, #KiEHN 0.82%; HRgmARX
KA A ST AEEN, ST A MMIEHEKEIES 3.93%, RHEH
0.35%; HRLUSWSAFRIEEKERIEA 2.18%, REKEAN 0.2%., mEI &
TaH Eitk 34.25 &, KA 0.85%; HAFRNAHR AR A T A FILE
G, S ARTMIEMIEMEN 039%; BONAEMIEHIMKEH
0.24%, FIEEEIEH Lk 93.42 &, A 1.45%; HBEMAZAH
MIASE A, KU ATHEN 0.82%, MRS Rk 9.84 &, 3K
MEA 0.49%; HAMINAHAR @AM, AITHER 0.35%, Ml
RIEmIEE LK 10.8 =, #iIEA0.97%; EmmmAOmXkBmiAEM,
EHRBMEH 0.32%,

MBI
4. ERHFNEERKX, HEEBIE,




"’ mMTEH TS WM RIESAR - EFRE, Ra3vEL EHIFE | 2023411 A3 H
“ NANHUA FUTURES
H%

]
1. BEBEGREBBRIBEELSIR . 1
2. BEEBHIEBREERIE. ... 6

. A + ™ R By kY x|
Bigger mind, Bigger future ESLIREXZRNEREREDS i

FHAERRE



WOy EatEHnts

NANHUA FUTURES

Bigger mind, Bigger future™

BHOERRE

BEEHRIEHEAR -LTFRE, B3iEt EfFH 1 202341 H3H

1. AEEmBHRIEESRE

% 1.1: 20234 10 A 30 H-2023 4 11 A 3 H A SIEH R TIHHE
EBHEF FAKE LAKE AR HEiE AASXE XARME

ﬁ@?‘g:‘;ﬁ 2565.38 254453 2085  0.82%  2565.38  2530.00
%ﬁﬁﬁﬁ 79279 79583  -3.04  -0.38%  797.66  790.40
Iﬂﬁjﬁgﬁ 404512 4010.87 34.25  0.85% 404512  3991.65
ﬁﬁﬁfi 6549.67 6456.25 93.42  145%  6549.67  6476.24
%ﬁfgf? 2021.98 201214 984  0.49%  2021.98  1992.42
*iﬁﬁffifiﬂ 1581.64 1576.00 565  0.36%  1589.72  1564.99
g%ﬁff%i 3186.99 311411 7289  2.34%  3186.99  3122.98
ZQFEN E”j‘;"“ﬁ 112679 111599 1080  097%  1126.79  1110.18

AR BERRE

BH W RIRIEX Z [FH R R ERARSY F1]



".I mTEHR S WEHBIEMAR - L TFRER, ¥ L BT 1 2023411 HA3H
NANHUA FUTURES

F1.2: AL IE B8 55 B F BUE

R mETmBR BE §E(LER) T HE iz

BEERIBH/EEEY 0.309 0.313 -0.004 0.125

Tl RIEH/EEIEH 1.577 1.576 0.001 0.766
EREIEEY T A misE 1.619 1.610 0.009 0.744

BRAEE s fbissy T RIS 0.500 0.502 -0.002  0.193
ERESBEHEB/ITLREH 0.391 0.393 -0.002 0.021

2 migsy TAiEH 0.788 0.776 0.011 0.554
KEREBH/S8HEH  0.439 0.439 0.001  0.001
HE/AR 2.756 2.726 0.030 0.721
SHIEBRERIEE 3.549 3.517 0.032 0.393
SRIEREEIRH 0.663 0.656 0.008 0.496

£ HIERERIEH 0.521 0.514 0.007 0.194
HIERERIEN 1.237 1.266 -0.029  0.562
BIEREREIEH 1.136 1.168 -0.032  0.586
SHIEBRERIES 0.662 0.650 0.011 0.420
fERsEEH 0.479 0.479 0.000 0.455

ER/ER 0.455 0.462 -0.007 0.001

@ e/ BEaigH 0.448 0.449 -0.001 0.005
mE/BRAIEYH 0.873 0.881 -0.008 0.000
%/ EBBE 2.092 2.059 0.032  0.997
BRERCE 1.785 1.780 0.006 0.274

R K/ HEz 3.060 3.035 0.025 0.815

T PTA/E 0.591 0.570 0.021 0.255
iR=Th N 0.388 0.380 0.008 0.239

R H/ [ 1.022 1.009 0.014 0.299

S /3 2.415 2.354 0.061 0.993

S im/ARHE i 1.574 1.554 0.020 0.350

/3 1.155 1.140 0.015  0.943

K= i/ 1.363 1.363 0.000 0.115
STH/EH 2.528 2.476 0.052 0.928

3EiH/3E4H 0.643 0.636 0.007 0.692

EKLEH 1.449 1.458 -0.009 0.804

ERkIE: BHERRE

& LRASMEERAREERMIEREE, SERRESMBYLELEE LRHENERHE
HE, HEEHELTLRHEMNEESHEHFAIE, EREEIT0RBIZ L BB £ E R
[EES, WEIE1MERRAZ L ESEIERH L. mEmMAHG (RIES A ) MTF0.18KT0.9,

. . . f ™ . o ATTs 2o = 2
Bigger mind, Bigger future B BAIREX 2 RS REKES %27

BEAEKRE



WOy EatEHnts

NANHUA FUTURES

Bigger mind, Bigger future™

BHOERRE

BEEHRIEHEAR -LTFRE, B3iEt EfFH 1 202341 H3H

*®1.3: BERSEETEEE

HEKERKH 6 15
AEMEG SR IHEIE

mi AFWE  EAKE BKEE  mEERE

A E & 2565.38 #H A  6665.72 6413.37 3.93%  0.35%
FRAE 254453 MG 1427.29 1396.91 2.18% 0.20%
BkEKIE 0.82% 4h, 1287.65 1216.31 5.86% 0.16%
[GLLESE: 20 =k 4879.00 4746.12 2.80%  0.11%
Lk 14 =i 1499.78 1462.37 256%  0.10%

T RKTE M 6 y-¥/4 2394.85 2362.70 1.36% 0.09%

FIRSRIR: EEmRR

1.1: MEGSEBMIHRERFEES (13—4)

1.02 -
1.01 -
1.00 -
0.99 -
0.98 -
0.97 -
0.96 -
0.95 -

— =

0.94

1.03
1.02 -
1.01 -
1.00 -
0.99 -
0.98 -
0.97 -
0.96 -
0.95 -

23/10/27  23/10/28 23/10/29 23/10/30 23/10/31  23/11/1 23/11/2 23/11/3

=——=NHC| ==——=NHPM| ==—=NHIl -~ NHAI

0.94

AR B

23/10/27  23/10/28 23/10/29  23/10/30  23/10/31  23/11/1 23/11/2 23/11/3

«===NHM| «=———=NHEC| ===NHNFI -——NHFI

LR B

BH W RIRIEX Z [FH R R ERARSY #F3IW



"‘I R IR HEHRIENAR - L TRE, BHEL

NANHUA FUTURES

BEffF 1 2023411 A3 H

BE1.2:

AEESREBMERRERHEES (13—4)

2.50 +

2.00

1.50

1.00

0.50 -

0.00

4.00
3.50 -
3.00 -
250 -
2.00 -
1.50 -
1.00 -
0.50 -

13/7129 15/7/29 1717129 19/7129 21/7129

——NHCI ——NHPMI ——NHIl ——NHAI

23/7129

0.00

BRSEIR:

1.3:

13/7/29 15/7/29 17/7/29 19/7/29 21/7/29

——NHMI ——NHECI ——NHNFI ——NHFI

BT R

FE R miE UL A

23/7/29

8.00%
6.00%
4.00%
2.00%
0.00%
-2.00%
-4.00%
-6.00%
-8.00%
-10.00%

FHISRIE:

FEEREERE
oo g

Bt E

[y Na 88

B &
K

G e BT ——FWE ()

RN
N

g
I 4

%ﬁi
i

H
=

LPG

¥R
EZH

BT R

Bigger mind, Bgger future HSLHREXZ RN EREHREDS

BHOERRE

100.00%
80.00%
60.00%
40.00%
20.00%
0.00%
-20.00%
-40.00%
-60.00%

4T



WOy EatEHnts

NANHUA FUTURES

Bigger mind, Bigger future™

BHOERRE

BEEHRIEHEAR -LTFRE, B3iEt EfFH 1 202341 H3H

£1.4: FEPEBHS BRI

o FEAFCE LTtEA#CE ftkiE HEeESH
HA£% _
() (F) & 74
=¥ 15274276 14979688 1.97% 8.43%
Lok 14869076 15168380 -1.97% 8.20%
PTA 11420405 12324027 -7.33% 6.30%
2] 8646834 9690117 10_;7% 4.77%
%y A 8182547 7405521 10.49% 4.51%
4 7734982 7844889 -1.40% 4.27%

BHWBRIRIEX Z G RREN

il

VAN

#5W



7, B
2. BESWRIEHEERIE

F21: EEILREHAERA
AREEEI I &ES TEkERKAR 6 1 &

A E R aa AFWE  LAWE  FkEIE mERE
AEYE 404512 $WA  6665.72 6413.37 3.93%  0.39%

EFREUE  4010.87 MBS 1427.29 1396.91 2.18%  0.24%
FKERNE 0.85% L5 1287.65 1216.31 5.86%  0.19%

Hmas 20 § 5613.39 5542.60 1.28%  0.10%
EikEm 13 - 2394.85 2362.70 1.36% 0.10%
THE® 7 PTA 652.46 641.89 1.65%  0.07%

HRRIR: BERRR

2.1: AT eERmMERE Y EE

8.00% - - 100.00%
6.00% -
4.00% - - 80.00%
2.00% - - 60.00%
0.00% -
2.00% 4 - 40.00%
-4.00% - - 20.00%
-6.00% -|
-8.00% 1 - 0.00%
-10.00% - L -20.00%
% 3 & QD % 5 % g
PGP FFFEFL IS
& 3 2 4* v
YR e QEE —— FEER ()

BRSRIR: mETRRE

+2.2: HESERBAERY
FREABEEERIEET TEKERKR 3 @A

SHEE an AR LRAKE  BkBIE EEE
AREWE 6549.67
FEWE 6456.25 %A 6665.72 6413.37 3.93%  0.82%
ok 1 1.45%
B 10 HEL 5N 1427.29 1396.91 2.18%  0.49%
k@& 7
TH&Em 3 §R) 5613.39 5542.60 1.28%  0.21%
HRSRR: EEHRRE

Bigger mind, Bigger future ERNEE X 2 JGH %= L% H6H

BHOERRE



".I mTEHR S HAERRIESAR - L FRE, #EL EHiE | 202311 A3H

NANHUA FUTURES

B 22:

m S BiE R AFEBUR K 5 E

8.00%
6.00%
4.00%
2.00%
0.00%
-2.00%
-4.00%
-6.00%
-8.00%
-10.00%

1 100.00%

- 80.00%
1 - 60.00%
- 40.00%
1 - 20.00%

- 0.00%

- - -20.00%
BEW BEE AEHHR ] §R R R % % SR

— YA e QSR —— FREE (F)

AR PRI

xR 2.3;

MR EREERR

AR R L IR R IR R R

TEKERKH 3 1~m

mi  AEKE  EEAKE BKEE SEE

AEWE 2021.98
AWK E 2012.14 4@  1287.65 1216.31 5.86% 0.35%

kEk TR 0.49%

GlElst 15 #%  2394.85 2362.70 1.36% 0.17%

ik 10

TEAE M 5 PTA  652.46 641.89 1.65% 0.13%
FRIIR: ERTREE
2.3: FEBMIBRCEHKEE

8.00% - r 35.00%
6.00% - - 30.00%

L 0,
4.00% - . 38:8802
2.00% - - 15.00%
0.00% - - 10.00%
-2.00% - - 5.00%
-4.00% - I ?éoggﬁjo
-6.00% - - -10.00%
-8.00% - - -15.00%
L. SRR TP\ S . SRR ST S SR
L A A S D P A %@, %{ﬁ S 6
— Y AR —— FEEE ()
BRI EERRER
Bloger mind Biger furure™ 5 55 BN IE S 2 S S 3R S RS ETR

BHOERRE



".I mTEHR S HAERRIESAR - L FRE, #EL EHiE | 202311 A3H

NANHUA FUTURES

F2.4: BERFLEHAERA
ARE R miEH TKERKE 3 1 mFh

ik mif  AFWE EFAKE EREE mERE
AREKE 1126.79
LRAKE 111599 E#A 4879.00 4746.12 2.80% 0.32%
KBk 0.97%

BmEE 12 =i 1499.78 1462.37 2.56% 0.31%
EikEm 9
TEEm 3 T H 952.84 941.17 1.24% 0.17%

E 2.4: FE/FmEREHYEE

6.00% - - 40.00%
4.00% - - 30.00%
2.00% - - 20.00%
0.00% 1 [ 000%
_ 0, 4 ’ . 0
2.00% - -10.00%
-4.00% 1 - -20.00%
-6.00% - - -30.00%
-8.00% - - -40.00%
-10.00% - L -50.00%
S ANIE R =— A% M Ik TR 4% BE AW %8
 FY R eem GESE —— FUWRER (FH)
BRSRIR: EEmRR
Bigger mind, Bigger future™ i%%ﬂ\@ﬁEiZEE@%i%%%ﬁ%ﬁﬁ % 8T

BHOERRE



EEEREHAEAR - L TFRE, B3imt EfHiF 1 2023461 H3H

TRMERBELARAREAEFER ZRAASEZUAKERBREMRAEAER . FMEEHFESERE.
RHBLEELHMEFRHEERVNUTARFEOELE, XHHNEHIAR, WHAEFEELXE. XHRETRFRE. &
RAARERITAMEARARERIZH T LHHERIEEAMPINAHA R

AMEFHESHRETFEQFNER, ARAMNXLEEFRNEBER TEEREEMAMFRIE, KRS
TR BRRENRERERRSHAR BRRHE, PEhHSFEEETREARZIZNE, FREWRTT
RERERTIRIBIZ SR U R KRN, ERERE, AARATRESAMERTHHERL, MUL—HHHRE,
BEARRAXSHRERRERARERTRHYATHENEF,

FREFESHAREEVFRERITAINEAHHHRRL,. BAITE, EAEERSEEESEERR,
AR BMRERR ERHAABTMERAN AWML AE, EEMERT, FREPHERMAREHE RN
WARFrEpETE. TERMBHARRIENGBHITHXZZNKRE, FAARTKIEBERBRRSAEITHLES
EREMSBMEMAERRRE,

ARARMHEA RS EME W AT ARSKREARRZNRE. RARRNSHAEMOLHBELRS
AREEBRARBZUA—BHNHA TR/ ZZN R FARRERLTRRE WL EREREEEEH#ITENN
XEo RRAMAEFEEAR], HRAFLYEZ AT F AR ATEMIMHSAREFHELHEZ UL —BIR
TRK, MAFENLERIAQFAATRFERMAR SRR ENERBEN TR,

REXRARYF, FMEUEAAREE, EMFRALRENHE. ATHEDRFUEMEMA, ik
ANBER, EFRRFARENELZNERREXASEHEALL BERERBERQF, REFHEHAR
NRARFKBEMRE, FEEAMEFEANER. BRETARIRE, BRIESEHIRA, HHELTHNER. R
SIRRARARC. AR F T A FH R E—UIF

AR B FTERMT EHXEER 136 SEIEXE

BB 4 - 310008
EES—FR#AL: 400 8888 910
Pk - www.nanhua.net

RREREAR: st
RRER: 603093

A |
d&'Fﬁﬁﬁﬂ)\

NANHUA FUTURES

Bigger mind, Bigger future™

BERERE




